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Securities Lending Report
HBCE / HSBC Gbl Inv Fd - Asia High Yield Bond
Report as at 03/10/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HBCE / HSBC Gbl Inv Fd - Asia High Yield Bond

Replication Mode

Physical replication

ISIN Code LU2004780537
Total net assets (AuM) 455,756,566
Reference currency of the fund UsD

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 03/10/2025

Currently on loan in USD (base currency)

55,980,743.55

Current percentage on loan (in % of the fund AuM)

12.28%

Collateral value (cash and securities) in USD (base currency)

62,660,898.59

Collateral value (cash and securities) in % of loan

112%

Securities lending statistics

12-month average on loan in USD (base currency)

87,939,718.41

12-month average on loan as a % of the fund AuM

15.83%

12-month maximum on loan in USD

152,832,907.64

12-month maximum on loan as a % of the fund AuM 22.88%
Gross Return for the fund over the last 12 months in (base currency fund) 601,041.24
Gross Return for the fund over the last 12 months in % of the fund AuM 0.1082%

Collateral data - as at 03/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

ATO000A1KIC8 ATGV 0.750 10/20/26 AUSTRIA GOV AT EUR AA1 9,935.68 11,637.87 0.02%
AU0000013740 AUGV 2.500 05/21/30 AUSTRALIA GOV AU AUD AAA 387,245.56 255,059.64 0.41%
AUO0000XCLWV6 AUGV 2.500 09/20/30 AUSTRALIA GOV AU AUD AAA 9,384.64 6,181.20 0.01%
AUOOOXCLWAI8 AUGV 4.250 04/21/26 AUSTRALIA GOV AU AUD AAA 193,178.37 127,237.11 0.20%
AUOO0O0XCLWAR9 AUGV 2.250 05/21/28 AUSTRALIA GOV AU AUD AAA 122,097.58 80,419.68 0.13%
AU3CB0221661 IADB 4.250 06/11/26 MTN IDB BND us AUD AAA 1,013.59 667.60 0.00%
AU3CB0325223 IDA 4.000 08/29/30 MTN INTERNATIONAL DE BND us AUD AAA 326,303.59 214,920.15 0.34%
AU3TB0000135 AUGV 4.750 04/21/27 AUSTRALIA GOV AU AUD AAA 449,179.46 295,852.46 0.47%
AU3TB0000150 AUGV 3.250 04/21/29 AUSTRALIA GOV AU AUD AAA 137,350.83 90,466.25 0.14%
BE0000326356 BEGV 4.000 03/28/32 BELGIUM GOV BE EUR AA3 431,956.09 505,959.39 0.81%




Collateral data - as at 03/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

BE0000338476 BEGV 1.600 06/22/47 BELGIUM GOV BE EUR AA3 19,407.21 22,732.07 0.04%
BE0000345547 BEGV 0.800 06/22/28 BELGIUM GOV BE EUR AA3 526,348.75 616,523.52 0.98%
BE0000357666 BEGV 3.000 06/22/33 BELGIUM GOV BE EUR AA3 71,891.58 84,208.15 0.13%
BE0000359688 BEGV 3.450 06/22/43 BELGIUM GOV BE EUR AA3 1,259.30 1,475.05 0.00%
BE0000361700 BEGV 3.500 06/22/55 BELGIUM GOV BE EUR AA3 71,880.77 84,195.48 0.13%
BE0000362716 BEGV 2.700 10/22/29 BELGIUM GOV BE EUR AA3 1.04 1.22 0.00%
BE0001784389 VLAAM 1.500 07/12/38 MTN VLAAMSE BND BE EUR AA3 77,570.61 90,860.12 0.15%
CA135087H722 CAGV 2.000 12/01/51 CANADA GOV CA CAD AAA 355,723.85 254,568.08 0.41%
CA135087J397 CAGV 2.250 06/01/29 CANADA GOV CA CAD AAA 1,616.07 1,156.51 0.00%
CA135087K379 CAGV 1.250 06/01/30 CANADA GOV CA CAD AAA 7,498.52 5,366.20 0.01%
CA135087M680 CAGV 1.750 12/01/53 CANADA GOV CA CAD AAA 669.97 479.45 0.00%
CA135087N837 CAGV 2.750 09/01/27 CANADA GOV CA CAD AAA 1,005.44 719.53 0.00%
CA135087P329 CAGV 2.500 12/01/32 CANADA GOV CA CAD AAA 1,952.22 1,397.07 0.00%
CA135087P576 CAGV 3.500 03/01/28 CANADA GOV CA CAD AAA 1,023.91 732.75 0.00%
CA135087P998 CAGV 2.750 12/01/55 CANADA GOV CA CAD AAA 62,318.60 44,597.31 0.07%
CA135087Q236 CAGV 2.750 06/01/33 CANADA GOV CA CAD AAA 259,960.47 186,036.55 0.30%
CA135087S471 CAGV 2.750 03/01/30 CANADA GOV CA CAD AAA 413,345.47 295,804.07 0.47%
CA135087VW17 CAGV 8.000 06/01/27 CANADA GOV CA CAD AAA 1,112.90 796.43 0.00%
CA135087WL43 CAGV 5.750 06/01/29 CANADA GOV CA CAD AAA 38,257.24 27,378.18 0.04%
CA135087XG49 CAGV 5.750 06/01/33 CANADA GOV CA CAD AAA 452,747.31 324,001.37 0.52%
CA135087XW98 CAGV 5.000 06/01/37 CANADA GOV CA CAD AAA 51,824.24 37,087.19 0.06%
CA135087YQ12 CAGV 4.000 06/01/41 CANADA GOV CA CAD AAA 5,364.23 3,838.82 0.01%
CAB8333ZAC10 ONTAR 2.900 06/02/28 ONTARIO BND CA CAD AAA 589,754.28 422,048.21 0.67%
CA68333ZBP14 ONTAR 3.950 12/02/35 ONTARIO BND CA CAD AAA 1,024 .47 733.15 0.00%
CH1134540470 ON HLDG ODSH ON HLDG COM us usD AAA 168.73 168.73 0.00%
DE0001102416 DEGV 0.250 02/15/27 GERMANY GOV DE EUR AAA 4.88 5.72 0.00%
DE0001102556 DEGV 11/15/28 GERMANY GOV DE EUR AAA 87.20 102.13 0.00%
DE000BU22098 DEGV 1.700 06/10/27 GERMANY GOV DE EUR AAA 154,836.98 181,363.86 0.29%
DEO000BU22106 DEGV 1.900 09/16/27 GERMANY GOV DE EUR AAA 150,914.91 176,769.86 0.28%
DEO00BU25034 DEGV 2.500 10/11/29 GERMANY GOV DE EUR AAA 103,227.53 120,912.61 0.19%
DEO00BU25059 DEGV 2.200 10/10/30 GERMANY GOV DE EUR AAA 2,919.37 3,419.52 0.01%
DEO00BU27006 DEGV 2.400 11/15/30 GERMANY GOV DE EUR AAA 31,078.47 36,402.88 0.06%
DEOOOBU2F009 DEGV 2.600 05/15/41 GERMANY GOV DE EUR AAA 154,836.58 181,363.40 0.29%
DEO00BU27056 DEGV 2.600 08/15/35 GERMANY GOV DE EUR AAA 154,837.40 181,364.35 0.29%
DK0009923138 DKGV 1.750 11/15/25 DENMARK GOV DK DKK AAA 1,156,127.39 181,362.59 0.29%
EUO00A285VM2 EUUNI 07/04/35 MTN EU BND BE EUR AA3 422,999.64 495,468.51 0.79%
EUOOOA3K4EL9 EUUNI 4.000 04/04/44 MTN EU BND BE EUR AA3 460.99 539.97 0.00%
EUOOOA3K4EN5 EUUNI 3.125 12/05/28 MTN EU BND BE EUR AA3 764,852.20 895,887.70 1.43%
EUOOOA3K4EUO EUUNI 3.250 02/04/50 MTN EU BND BE EUR AA3 764,852.21 895,887.72 1.43%




Collateral data - as at 03/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

EUOOOA3K4EWG6 EUUNI 2.875 12/06/27 MTN EU BND BE EUR AA3 764,852.25 895,887.77 1.43%
EUOOOA3K4EY2 EUUNI 3.375 10/05/54 MTN EU BND BE EUR AA3 363,251.85 425,484.65 0.68%
EUOOOA4EA8Y7 EUUNI 3.750 10/12/45 MTN EU BND BE EUR AA3 211,555.62 247,799.61 0.40%
EUOO0A4EG039 EUUNI 4.000 10/12/55 MTN EU BND BE EUR AA3 87,676.75 102,697.65 0.16%
F14000369467 FIGV 0.500 09/15/29 FINLAND GOV Fl EUR AA1 36,261.49 42,473.85 0.07%
FR0000125486 VINCI ODSH VINCI COM FR EUR AA2 261,460.38 306,254.12 0.49%
FR0000187635 FRGV 5.750 10/25/32 FRANCE GOV FR EUR AA2 238,342.07 279,175.16 0.45%
FR0000571150 FRGV 6.000 10/25/25 FRANCE GOV FR EUR AA2 0.00 0.00 0.00%
FR0013200813 FRGV 0.250 11/25/26 FRANCE GOV FR EUR AA2 3,907.71 4,577.18 0.01%
FR0013250560 FRGV 1.000 05/25/27 FRANCE GOV FR EUR AA2 19,321.60 22,631.81 0.04%
FR0013286192 FRGV 0.750 05/25/28 FRANCE GOV FR EUR AA2 525.88 615.97 0.00%
FR0013407236 FRGV 0.500 05/25/29 FRANCE GOV FR EUR AA2 207,975.66 243,606.33 0.39%
FR0013451507 FRGV 11/25/29 FRANCE GOV FR EUR AA2 0.89 1.05 0.00%
FR001400BKZ3 FRGV 2.000 11/25/32 FRANCE GOV FR EUR AA2 10,816.28 12,669.34 0.02%
FR001400L834 FRGV 3.500 11/25/33 FRANCE GOV FR EUR AA2 98,992.64 115,952.19 0.19%
FR001400WYO4 FRGV 3.600 05/25/42 FRANCE GOV FR EUR AA2 78,793.90 92,292.98 0.15%
FR001400X8V5 FRGV 3.200 05/25/35 FRANCE GOV FR EUR AA2 206,362.05 241,716.28 0.39%
FR001400XLW2 FRGV 2.400 09/24/28 FRANCE GOV FR EUR AA2 52.07 60.99 0.00%
GBOOBOCNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 643,107.11 863,114.05 1.38%
GB00OB1L6W962 UKTI 1 1/8 11/22/37 UK TREASURY GIL GB GBP AA3 642,577.01 862,402.61 1.38%
GB00B421JZ66 UKTI 0 1/2 03/22/50 UK TREASURY GIL GB GBP AA3 364,383.10 489,038.56 0.78%
GBOOBJLR0J16 UKT 158 10/22/54 UK Tresury GIL GB GBP AA3 23.43 31.45 0.00%
GBOOBMF9LH90 UKTI 0.5/8 03/22/45 UK Treasury GIL GB GBP AA3 820,847.50 1,101,659.43 1.76%
GBOOBMGR2916 UKT 0 5/8 07/31/35 UNITED KINGDOM GIL GB GBP AA3 0.68 0.91 0.00%
GB00OBP9DLZ64 UKTI 0 1/8 03/22/58 UK TREASURY GIL GB GBP AA3 643,169.60 863,197.92 1.38%
GBOOBPJJKP77 UKT 43/4 10/22/43 UK Treasury GIL GB GBP AA3 1.90 2.55 0.00%
GBOOBSQNRDO1 UKT 4 3/8 03/07/30 Corp UK TREASURY GIL GB GBP AA3 314,796.43 422,488.29 0.67%
GB00OBT7J0027 UKT 4 A, 03/07/35 Corp UK TREASURY GIL GB GBP AA3 226,076.02 303,416.63 0.48%
GB00BT7J0241 UKT 5 3/8 01/31/56 UK Treasury GIL GB GBP AA3 314,287.04 421,804.64 0.67%
GB0OOBYVP4K94 UKTI 018 11/22/56 CORP UK TREASURY GIL GB GBP AA3 643,066.52 863,059.58 1.38%
GBOOBYYMZX75 UKT 2 1/2 07/22/65 UK TREASURY GIL GB GBP AA3 643,148.29 863,169.32 1.38%
GB0O0OBYZW3J87 UKTI 0 1/8 11/22/36 UK TREASURY GIL GB GBP AA3 6,269.97 8,414.93 0.01%
JP1024611Q64 JPGV 0.400 06/01/26 JAPAN GOV JP JPY A1l 207,722,279.34 1,409,816.03 2.25%
JP1024641Q92 JPGV 0.400 09/01/26 JAPAN GOV JP JPY A1l 156,473,465.06 1,061,989.11 1.69%
JP1024651QA4 JPGV 0.400 10/01/26 JAPAN GOV JP JPY A1l 162,466,941.99 1,102,666.98 1.76%
JP1024711R47 JPGV 0.900 04/01/27 JAPAN GOV JP JPY A1l 350,064.02 2,375.89 0.00%
JP1051491MAO JPGV 0.005 09/20/26 JAPAN GOV JP JPY A1l 207,758,638.72 1,410,062.80 2.25%
JP1051741QB7 JPGV 0.700 09/20/29 JAPAN GOV JP JPY A1l 77,697,943.65 527,337.78 0.84%
JP1051771R39 JPGV 1.100 12/20/29 JAPAN GOV JP JPY A1l 249,827.08 1,695.58 0.00%




Collateral data - as at 03/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP1051781R45 JPGV 1.000 03/20/30 JAPAN GOV JP JPY A1l 12,039,488.78 81,712.30 0.13%
JP1120241K56 JPGV 0.100 03/10/29 JAPAN GOV JP JPY A1l 100,855,643.08 684,509.64 1.09%
JP1120281P52 JPGV 0.005 03/10/33 JAPAN GOV JP JPY A1l 190,487,329.39 1,292,842.02 2.06%
JP1201171A43 JPGV 2.100 03/20/30 JAPAN GOV JP JPY A1l 39,017,149.00 264,810.31 0.42%
JP1201251B37 JPGV 2.200 03/20/31 JAPAN GOV JP JPY A1l 207,690,450.31 1,409,600.01 2.25%
JP1201271B58 JPGV 1.900 03/20/31 JAPAN GOV JP JPY A1l 309,716.13 2,102.05 0.00%
JP13000611B1 JPGV 2.400 11/20/31 JAPAN GOV JP JPY A1l 1,391,248.79 9,442.44 0.02%
JP13002717A6 JPGV 2.500 09/20/37 JAPAN GOV JP JPY A1l 106,414.49 722.24 0.00%
JP1300551H61 JPGV 0.800 06/20/47 JAPAN GOV JP JPY A1l 32,796,144.69 222,588.21 0.36%
JP1743071R53 JPGV 05/20/26 JAPAN GOV JP JPY A1l 12,400,460.42 84,162.22 0.13%
JP1743171R78 JPGV 01/13/26 JAPAN GOV JP JPY A1l 12,383,395.02 84,046.40 0.13%
JP1743191R74 JPGV 07/21/26 JAPAN GOV JP JPY A1l 12,285,533.00 83,382.20 0.13%
JP1743261R87 JPGV 08/20/26 JAPAN GOV JP JPY A1l 12,423,210.98 84,316.63 0.13%
NL0014555419 NLGV 07/15/30 NETHERLANDS GOV NL EUR AAA 154,836.16 181,362.90 0.29%
NL0015000LS8 NLGV 01/15/29 NETHERLANDS GOV NL EUR AAA 0.93 1.09 0.00%
NLO015002F72 NLGV 2.500 07/15/35 NETHERLANDS GOV NL EUR AAA 180.12 210.98 0.00%
US013051EV59 ALBTA 4.500 06/26/29 ALBERTA BND CA uUsD AAA 292,445.31 292,445.31 0.47%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us uUsD AAA 306,074.98 306,074.98 0.49%
US0378331005 APPLE ODSH APPLE COM us uUsD AAA 306,231.17 306,231.17 0.49%
US045167FH18 ADB 1.500 01/20/27 MTN ADB BND PH uUsD 971.41 971.41 0.00%
US2546871060 WALT DISNEY ODSH WALT DISNEY COM us uUsD AAA 446.66 446.66 0.00%
US29875BAK26 EBRD 4.657 02/20/28 FRN MTN EBRD GOV SuU uUsD 1,609,989.37 1,609,989.37 2.57%
US30216BKH41 EDC 3.750 09/07/27 EXPORT DEV CN GOV CA usD AAA 1,607,058.12 1,607,058.12 2.56%
US3130AECMO1 FHLB 3.625 06/10/33 FHLBANKS BND us usD AAA 165,292.61 165,292.61 0.26%
US3130AGPS81 FHLB 2.860 06/29/39 FHLBANKS BND us usD AAA 8,278.81 8,278.81 0.01%
US3132DWPS60 Freddie Mac Pool 5.5% 01/05/2055 Freddie Mac Pool 5.5% 01/05/2055 MIS us usD AAA 270,060.80 270,060.80 0.43%
US3133XGAYO07 FHLB 5.500 07/15/36 FHLBANKS BND us usD AAA 11,083.40 11,083.40 0.02%
US500769KE36 KFW 4.375 03/01/27 KFW GOV DE usD AAA 1,009.73 1,009.73 0.00%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 306,085.35 306,085.35 0.49%
US676167CC18 OKB 0.500 02/02/26 OEKB BND AT usD AA1 116,232.28 116,232.28 0.19%
US676167CQ04 OKB 4.000 05/28/28 MTN OEKB BND AT usD AA1 201,822.86 201,822.86 0.32%
US912810FB99 UST 6.125 11/15/27 US TREASURY GOV us usD AAA 857.16 857.16 0.00%
US912810PX00 UST 4.500 05/15/38 US TREASURY GOV us usD AAA 3,218.88 3,218.88 0.01%
US912810QX90 UST 2.750 08/15/42 US TREASURY GOV us usD AAA 3,435.48 3,435.48 0.01%
UsS912810QY73 UST 2.750 11/15/42 US TREASURY GOV us usD AAA 51,834.65 51,834.65 0.08%
US912810RB61 UST 2.875 05/15/43 US TREASURY GOV us usD AAA 1,823.87 1,823.87 0.00%
US912810RP57 UST 3.000 11/15/45 US TREASURY GOV us uUsD AAA 1,492.82 1,492.82 0.00%
US912810RW09 UST 0.875 02/15/47 US TREASURY GOV us uUsD AAA 6,825,202.68 6,825,202.68 10.89%
US912810RZ30 UST 2.750 11/15/47 US TREASURY GOV us uUsD AAA 1,101,618.75 1,101,618.75 1.76%




Collateral data - as at 03/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

US912810SD19 UST 3.000 08/15/48 US TREASURY GOV us usD AAA 7,329.02 7,329.02 0.01%
US912810SJ88 UST 2.250 08/15/49 US TREASURY GOV us usD AAA 64.14 64.14 0.00%
US912810SJ88 UST 2.250 08/15/49 US TREASURY GOV us usD AAA 1,101,640.71 1,101,640.71 1.76%
US912810SL35 UST 2.000 02/15/50 US TREASURY GOV us usD AAA 5,466.49 5,466.49 0.01%
US912810TF57 UST 2.375 02/15/42 US TREASURY GOV us usD AAA 2,034,755.88 2,034,755.88 3.25%
US912810TG31 UST 2.875 05/15/52 US TREASURY GOV us usD AAA 72.47 72.47 0.00%
US912810TL26 UST 4.000 11/15/52 US TREASURY GOV us usD AAA 9,003.32 9,003.32 0.01%
US912810TV08 UST 4.750 11/15/53 US TREASURY GOV us usD AAA 407.35 407.35 0.00%
US912810UE6G3 UST 4.500 11/15/54 US TREASURY GOV us usD AAA 197.06 197.06 0.00%
US912810UK24 UST 4.750 05/15/55 US TREASURY GOV us usD AAA 462,303.85 462,303.85 0.74%
US912810UL07 UST 5.000 05/15/45 US TREASURY GOV us usD AAA 104,661.23 104,661.23 0.17%
US9128283R96 UST 0.500 01/15/28 US TREASURY GOV us usD AAA 422,312.59 422,312.59 0.67%
US912828Y388 UST 0.750 07/15/28 US TREASURY GOV us uUsD AAA 948,628.46 948,628.46 1.51%
US912828Y388 UST 0.750 07/15/28 US TREASURY GOV us uUsD AAA 1,101,618.86 1,101,618.86 1.76%
US91282872948 UST 1.500 02/15/30 US TREASURY GOV us uUsD AAA 182.55 182.55 0.00%
US91282CBB63 UST 0.625 12/31/27 US TREASURY GOV us uUsD AAA 0.00 0.00 0.00%
US91282CBS98 UST 1.250 03/31/28 US TREASURY GOV us uUsD AAA 1,506.01 1,506.01 0.00%
US91282CCF68 UST 0.750 05/31/26 US TREASURY GOV us uUsD AAA 1,100,905.40 1,100,905.40 1.76%
US91282CCW91 UST 0.750 08/31/26 US TREASURY GOV us uUsD AAA 422,741.70 422,741.70 0.67%
US91282CEB37 UST 1.875 02/28/29 US TREASURY GOV us uUsD AAA 353,936.37 353,936.37 0.56%
US91282CEC10 UST 1.875 02/28/27 US TREASURY GOV us uUsD AAA 22,576.16 22,576.16 0.04%
US91282CEE75 UST 2.375 03/31/29 US TREASURY GOV us uUsD AAA 165,992.14 165,992.14 0.26%
US91282CGJ45 UST 3.500 01/31/30 US TREASURY GOV us usD AAA 9,962.54 9,962.54 0.02%
US91282CGM73 UST 3.500 02/15/33 US TREASURY GOV us usD AAA 291,455.60 291,455.60 0.47%
US91282CHP95 UST 1.375 07/15/33 US TREASURY GOV us usD AAA 1,101,581.27 1,101,581.27 1.76%
US91282CJC64 UST 4.625 10/15/26 US TREASURY GOV us usD AAA 3,083.58 3,083.58 0.00%
US91282CJN20 UST 4.375 11/30/28 US TREASURY GOV us usD AAA 1,156,077.57 1,156,077.57 1.84%
US91282CJT99 UST 4.000 01/15/27 US TREASURY GOV us usD AAA 1,156,064.51 1,156,064.51 1.84%
US91282CKP58 UST 4.625 04/30/29 US TREASURY GOV us usD AAA 861,022.03 861,022.03 1.37%
US91282CKX82 UST 4.250 06/30/29 US TREASURY GOV us usD AAA 887,711.09 887,711.09 1.42%
US91282CLK52 UST 3.625 08/31/29 US TREASURY GOV us usD AAA 7,191.90 7,191.90 0.01%
US91282CLQ23 UST 3.875 10/15/27 US TREASURY GOV us usD AAA 3,875.61 3,875.61 0.01%
US91282CLU35 UST 4.125 10/31/31 US TREASURY GOV us usD AAA 200,961.18 200,961.18 0.32%
US91282CLU35 UST 4.125 10/31/31 US TREASURY GOV us usD AAA 861,567.64 861,567.64 1.37%
US91282CLV18 UST 1.625 10/15/29 US TREASURY GOV us usD AAA 303,884.99 303,884.99 0.48%
US91282CLV18 UST 1.625 10/15/29 US TREASURY GOV us usD AAA 276,018.23 276,018.23 0.44%
US91282CMC28 UST 4.500 12/31/31 US TREASURY GOV us uUsD AAA 104.90 104.90 0.00%
US91282CND91 UST 3.750 05/15/28 US TREASURY GOV us uUsD AAA 1,156,109.14 1,156,109.14 1.85%
US9128335A44 UST IO STR 08/15/35 US TREASURY GOV us uUsD AAA 1,092,144 .87 1,092,144.87 1.74%




Collateral data - as at 03/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
XS3058822670 NORDR 4.000 04/25/28 MTN NRW BND DE UsD AAA 1,428,517.39 1,428,517.39 2.28%
XS3092597932 IDA 4.000 06/11/30 MTN INTERNATIONAL DE BND us uUsD AAA 954,722.99 954,722.99 1.52%
Unknown Company Description UNK EUR 1,374,824.49 1,610,361.27 2.57%
Unknown Company Description UNK uUsD 296,000.40 296,000.40 0.47%
Total: 62,660,898.59 100.00%
Geographical allocation of collateral Currency allocation of collateral
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT)

14,425,343.17

2 | NOMURA INTERNATIONAL PLC (PARENT) 10,754,307.94
3 | DEUTSCHE BANK AG (PARENT) 9,451,942.06
4 | STANDARD CHARTERED BANK (PARENT) 7,730,664.22
5 | JP MORGAN SECS PLC (PARENT) 5,760,704.58
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